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Nifty Snapshot 

 Close Prv Cl. Ab chg % chg 

Spot 24,768.35 24,855.05 -86.70 -0.35 

Futures 24,871.60 24,869.30 2.30 0.01 

OI(ml shr) 16.45 20.36 -3.90 -19.18 

Vol (lots) 134564 134553 11 0.01 

COC 103.25 14.25 89.00 624.6 

PCR–OI 1.04 0.87 0.17 19.2 
 

Nifty Futures Price v/s OI 

 

 

Institutional Activity in previous trading session 

(in Rs cr.) Buy Sell Net 

Index Futures 11485.90 12721.66 -1235.76 

Index Options 4652814.66 4644858.14 7956.52 

Stock Futures 39446.27 40976.34 -1530.07 

Stock Options 14818.18 15591.10 -772.92 

FII Cash 16,819.69 22,408.60 -5,588.91 

DII Cash 17,465.71 11,093.00 6,372.71 

Net FII Activity (in Rs cr.) 

Date Idx Fut Stk Fut Idx Opt Cash 

31-Jul -1235.8 -1530.1 7956.5 -5589 

30-Jul -445.4 -197.3 -14777.2 -850 

29-Jul -1117.3 3207.0 1850.6 -4637 

28-Jul -1178.6 2123.7 -7987.6 -6082 

25-Jul -2453.3 -2531.7 -2441.3 -1980 

24-Jul 1.7 -947.8 -1856.4 -2134 
 

 

Technical Pivot (Intraday): 

 S2 S1 PIVOT R1 R2 

NIFTY 24555 24715 24880 25040 25210 

BANKNIFTY 55445 55820 56180 56555 56915 
 

Summary 

 Indian markets closed on a negative note where selling was mainly seen in IT, Metals & 

Pharmaceutical Sectors. Nifty Aug Futures closed at 24871.60 (up 2.30 points) at a 

premium of 103.25 pts to spot. 

 FIIs were net sellers in Cash to the tune of 5588.91 Cr and were net sellers in index futures 

to the tune of 1235.76 Cr. 

 India VIX increased by 3.01% to close at 11.54 touching an intraday high of 12.12. 

Open Interest in Nifty Options: 

 

 

 The above second chart shows previous trading day’s change in Nifty options where 

Liquidations in OI were seen in 25000, 24900, 24800, 24700 strike Calls and at 24500, 

24600, 24700, 24800 strike Puts indicating market is likely to remain under pressure in the 

near term. 

 Highest OI build-up is seen at 25000 strike Calls and 25000 strike Puts, to the tune of 

12.44mn and 10.68mn respectively. 

Outlook on Nifty: 

Index is likely to open on a gap down note today and is likely to remain under 

pressure during the day. 

 
 
 
  

(Price is in Rs; OI is in million units; Price chg and OI chg are in percentage) NB RESEARCH 

Fresh Longs seen in: Fresh Shorts seen in: 

Scrip Price 
Price  
chg 

OI OI Chg Scrip Price 
Price  
chg 

OI 
OI  

Chg 

RBLBANK 268.4 2.2 75.7 12.7 CHOLAFIN 1426.8 -3.7 13.2 8.4 

KAYNES 6211.0 10.4 0.7 4.9 AMBUJACEM 594.7 -4.3 29.4 7.1 

MARUTI 12551.0 0.1 3.1 2.8 CANBK 107.8 -0.9 225.2 1.2 

Short Covering seen in: Long Unwinding seen in: 

Scrip Price 
Price  
chg 

OI OI Chg Scrip Price 
Price  
chg 

OI 
OI  

Chg 

JSL 695.7 1.7 4.5 -30.9 MUTHOOTFIN 2620.0 -0.5 3.1 -41.9 

IGL 203.9 0.4 15.0 -27.3 JINDALSTEL 965.8 -2.2 11.6 -33.8 

POONAWALLA 424.0 1.8 11.4 -24.3 LAURUSLABS 878.0 -1.0 15.1 -31.9 
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NIFTY50 Options OI (CE OI = Resistance) (PE OI = Support) 

Symbol 
Highest CE 

OI 
Highest PE 

OI 
CMP 

ADANIENT 2700 2700 2440 

ADANIPORTS 1400 1400 1381 

APOLLOHOSP 7500 7000 7518 

ASIANPAINT 2500 2400 2405 

AXISBANK 1200 1100 1074 

BAJAJ-AUTO 8500 8000 8051 

BAJFINANCE 900 900 884 

BAJAJFINSV 2000 1900 1954 

BEL 400 390 385 

BHARTIARTL 2000 1900 1922 

CIPLA 1600 1500 1561 

COALINDIA 400 370 371 

DRREDDY 1300 1300 1274 

EICHERMOT 5400 5000 5425 

ETERNAL 310 300 310 

GRASIM 2800 2600 2753 

HCLTECH 1600 1500 1476 

HDFCBANK 2100 2000 2029 

HDFCLIFE 800 730 760 

HEROMOTOCO 4500 4000 4225 

HINDALCO 700 700 680 

HINDUNILVR 2600 2400 2533 

ICICIBANK 1500 1400 1477 

ITC 420 410 413 

INDUSINDBK 900 800 804 

 
 
 
 

NIFTY50 Options OI (CE OI = Resistance) ( PE OI = Support) 

Symbol 
Highest CE 

OI 
Highest PE 

OI 
CMP 

INFY 1600 1500 1515 

JSWSTEEL 1060 1000 1053 

JIOFIN 350 300 331 

KOTAKBANK 2000 2000 1990 

LT 3700 3600 3651 

M&M 3200 3200 3216 

MARUTI 13000 12000 12551 

NTPC 340 380 336 

NESTLEIND 2400 2400 2258 

ONGC 250 240 241 

POWERGRID 300 290 292 

RELIANCE 1500 1400 1394 

SBILIFE 1840 1800 1850 

SHRIRAMFIN 700 600 634 

SBIN 820 820 801 

SUNPHARMA 1800 1700 1714 

TCS 3200 3000 3052 

TATACONSUM 1100 1000 1076 

TATAMOTORS 700 800 668 

TATASTEEL 180 160 158 

TECHM 1600 1500 1469 

TITAN 3400 3500 3359 

TRENT 5500 5000 5041 

ULTRACEMCO 13000 12000 12320 

WIPRO 270 250 248 
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OI against MWPL 

Symbol MWPL Open Interest 
Limit for 
next day 

% OI 

RBLBANK 121575211 89611200 25885250 74% 

LICHSGFIN 60244101 43408000 13823895 72% 

SAIL 289148547 197954600 76736519 68% 

HFCL 189248684 118383300 61402949 63% 

PNB 687763516 411280000 242095340 60% 

BANDHANBNK 193371109 107305200 76397353 55% 

NMDC 689383367 370804500 284109698 54% 

ABFRL 121580965 64079600 51422316 53% 

TITAGARH 16037381 8391875 6843636 52% 

CANBK 672420574 351769500 287030045 52% 

NATIONALUM 178967755 90780000 79239367 51% 

INDUSINDBK 125014099 62844600 55918794 50% 

GRANULES 29668038 14901650 13282986 50% 

LTF 168467595 83800822 76243393 50% 

PATANJALI 22129978 10991700 10031779 50% 

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

 

 

 

OI against MWPL 

Symbol MWPL 
Open 

Interest 
Limit for 
next day 

% OI 

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

     

 



 

 

Derivatives Daily August 1, 2025 

Derivatives Daily 

Friday, August 01, 2025 

 

NIRAV HARISH CHHEDA 
AVP - DERIVATIVES AND TECHNICAL RESEARCH 

AMIT BHUPTANI 
SR.DERIVATIVES AND TECHNICAL RESEARCH ANALYST 

 

 
Derivative Recommendations: 

Stock Name 
Call 

(Buy/Sell) 
Entry price Targets Stop Loss Duration Status 

NIFTY (Long Straddle) Buy 674 1100 500 Positional Open 

TATATECH  Future Buy 711 735 711 1-2 Days Open 
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Tel no: 6273-8199/8000 
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